W, THE FUTURE
IS YOURS TO SEE.

CIRCULAR 052-25
May 7, 2025

RESTATEMENT OF OPEN INTEREST VALUES FOR THE TWO, FIVE & TEN-YEAR
GOVERNMENT OF CANADA BOND FUTURES (CGZ, CGF & CGB) AND S&P/TSX
60 INDEX STANDARD FUTURES (SXF)

In Notice to Members No. 2025-061 the Canadian Derivatives Clearing Corporation (“CDCC”)
informed its Clearing Members that it will be restating open interest figures published in the
Two-Year (“CGZ"), Five-Year (“CGF”), and Ten-Year (“CGB”) Government of Canada Bond
Futures, as well as the S&P/TSX 60 Index Futures (“SXF”). Current open interest figures for
these products were overstated due to Member reconciliation errors.

In collaboration with the Clearing Member to resolve these errors, CDCC will be adjusting the
figures reported for these products to reflect a more accurate statement of these values for
Tuesday, April 29 and Wednesday, April 30.

The restated open interest statistics (as of end of day) are as follows:

Date CGZ Restated CGF Restated CGB Restated SXF Restated
Open Interest Open Interest Open Interest Open Interest
Tuesday April 29, 242,714 252,047 766,774 195,125
2025
Wednesday April
30, 2025 243,208 260,329 762,858 183,346

Relevant statements to other open interest publications, such as on TMX websites or through
third-party vendors, will follow in subsequent days.

For further information, please contact the Market Operations Department at 514 871-7871.
Clearing members may contact CDCC'’s Business Operations Department.

Patrick Desjardins
Director - Derivatives Trading Operations

1800 - 1190 avenue des Canadiens-de-Montréal, C. P. 37
Montréal (Québec) H3B 0G7
Telephone: (514) 871-2424
Toll-free within Canada and the U.S.A.: 1 800 361-5353
Website: www.m-x.ca




